
Specifications AEX SHORT index

Full name AEX SHORT

Index Type (Basket or Price) Strategy index

Index Governance Structure
The Strategy indexes Steering Committee is the Supervisor and 
responsible for setting the rules and the methodology of the AEX 
Short Index.

Composition
The AEX Short index is made up of the combination of an investment 
aiming to replicate a short position on the AEX Total Return index, 
with the support of an exposure to a risk free interest rate.

Underlying AEX Total Return Index 

Interest rate
The financing term is represented by a cost borne at the Euro 
Overnight Average Index. 

Suspension of the index

The index is exceptionally suspended when AEX Total Return Index 
variation compared to the last close level is superior to 25%.
Euronext publishes the closing level of the AEX Short resulting from 
the adjustement and which will be considered as reference level.

Weighting -

Calculation frequency Continuously every 15 seconds

Base date 31/12/2002

Base level 1000

Historic data available since 31/12/2002

Return index The index is published as a total return index 

Interconnection The universe is closely related to the AEX index

Derivatives and linked products The index is designed to be an underlying for ETFs

ISIN code QS0011095914

Mnemonic code AEXSH

Other codes Reuters(.AEXSH) , Bloomberg(AEXSH Index <GO>) 

Launch date 21/12/2007

Last update 01/04/2008
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BEL 20 SHORT index

BEL 20 SHORT

Strategy index

The Strategy indexes Steering Committee is the Supervisor and 
responsible for setting the rules and the methodology of the BEL 20 
Short Index.

The BEL 20  Short index is made up of the combination of an 
investment aiming to replicate a short position on the BEL 20 Total 
Return index, with the support of an exposure to a risk free interest 
rate.

BEL 20 Total Return Index 

The financing term is represented by a cost borne at the Euro 
Overnight Average Index.

The index is exceptionally suspended when BEL 20 Total Return 
Index variation compared to the last close level is superior to 25%.
Euronext publishes the closing level of the BEL 20 Short resulting 
from the adjustement and which will be considered as reference level.

-

Continuously every 15 seconds

31/12/2002

1000

31/12/2002

The index is published as a total return index 

The universe is closely related to the BEL 20 index

The index is designed to be an underlying for ETFs

QS0011095880

BELSH

Reuters(.BELSH) , Bloomberg(BELSH Index <GO>) 

21/12/2007

01/04/2008
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CAC 40 SHORT index

CAC 40 SHORT

Strategy index

The Strategy indexes Steering Committee is the Supervisor and 
responsible for setting the rules and the methodology of the CAC 40 
Short Index.

The CAC 40 Short index is made up of the combination of an 
investment aiming to replicate a short position on the CAC 40 Total 
Return index, with the support of an exposure to a risk free interest 
rate.

CAC 40 Total Return Index 

The financing term is represented by a cost borne at the Euro 
Overnight Average Index. 

The index is exceptionally suspended when CAC 40 Total Return 
Index variation compared to the last close level is superior to 25%.
Euronext publishes the closing level of the CAC 40 Short resulting 
from the adjustement and which will be considered as refence level.

-

Continuously every 30 seconds

31/12/2002

1000

31/12/2002

The index is published as a total return index 

The universe is closely related to the CAC 40 index

The index is designed to be an underlying for ETFs

QS0011095831

CACSH

Reuters(.CACSH) , Bloomberg(CACSH Index <GO>) 

21/12/2007

01/04/2008
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PSI 20 SHORT index

PSI 20 SHORT

Strategy index

The Strategy indexes Steering Committee is the Supervisor and 
responsible for setting the rules and the methodology of the PSI 20 
Short Index.

The PSI 20 Short index is made up of the combination of an 
investment aiming to replicate a short position on the PSI 20 Total 
Return index, with the support of an exposure to a risk free interest 
rate.

PSI 20 Total Return Index 

The financing term is represented by a cost borne at the Euro 
Overnight Average Index. 

The index is exceptionally suspended when PSI 20 Total Return Index 
variation compared to the last close level is superior to 25%.
Euronext publishes the closing level of the PSI 20 Short resulting from 
the adjustement and which will be considered as reference level.

-

Continuously every 15 seconds

31/12/2002

1000

31/12/2002

The index is published as a total return index 

The universe is closely related to the PSI 20 index

The index is designed to be an underlying for ETFs

QS0011095948

PSISH

Reuters(.PSISH) , Bloomberg(PSISH Index <GO>) 

21/12/2007

01/04/2008


